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Newsletter No: 102                  April 2014 

 

I. News and Events 

 Market Closes for the Labor Day 

In observance of the Labor Day, TAIFEX will be closed for trading on May 1 (Thursday). 

II. Trading Data 

Statistics – March, 2014 

Contract 

Monthly Volume 
Year-to-Date 

Volume 

Average Daily Volume 

Jan-Mar ‘14 

Month-end  

Open Interest 
March 

‘14 

March 

‘13 

TX 1,784,853  1,733,964  4,769,837  85,176  65,190  

MTX 1,009,795  998,719  2,669,307  47,666  38,608  

T5F 16  66  42  1  0  

TE 72,853  76,596  182,762  3,264  4,844  

TF 80,537  131,914  176,621  3,154  5,974  

GBF 0  0  0  0  0  

GDF 0  0  0  0  0  

CPF 0  3  0  0  0  

GTF 701  422  1,267  23  105  

XIF 8,359  7,037  25,077  448  486  

TGF 3,569  3,650  10,386  185  782  

Single Stock 

Futures 
476,508  343,605  1,341,958  23,964  97,709  

TXO 9,645,762  9,678,569  24,307,543  434,063  1,094,822  

TEO 24,223  9,632  45,352  810  2,527  

TFO 21,393  31,420  44,940  803  6,595  

Equity Options 6,546  5,722  21,756  389  2,196  

GTO 0  0  0  0  0  

XIO 18  60  81  1  7  

TGO 2,717  3,624  12,260  219  1,287  

Total 13,137,850  13,025,003  33,609,189  600,164  1,321,132  

 

Legend： 

TX: TAIEX Futures, MTX: Mini-TAIEX Futures, T5F: Taiwan 50 Futures, TE: Electronic Sector Index Futures, TF: 
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Finance Sector Index Futures, GBF: 10-year Government Bond Futures, CPF: 30-Day Commercial Paper Interest Rate 

Futures (delisted on June 20, 2013), GDF: TAIFEX Gold Futures, GTF: GreTai Securities Market Stock Index Futures, XIF: 

Non-Finance Non-Electronics Sub-Index Futures, TGF: TAIFEX NT Dollar Gold Futures, TXO: TAIEX Options, TEO: 

Electronic Sector Index Options, TFO: Finance Sector Index Options, GTO: GreTai Securities Market Stock Index Options, 

XIO: Non-Finance Non-Electronics Sub-Index Options, TGO: NTD-Denominated Gold Options 


