
Investor Activity on GPW Markets in August 2017 (attachment)

Equities Market
1)

Main Market August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Value of trading - total (PLN) 18,476,105,894 15,619,164,387 18.3 180,369,306,604 126,660,695,701 42.4

Value of trading - Electronic Order Book (PLN) 18,263,361,983 15,415,862,879 18.5 159,995,387,330 117,752,939,003 35.9

Value of trading - block trades (PLN) 212,743,911 203,301,507 4.6 20,373,919,274 8,907,756,698 128.7

Number of transactions (Electronic Order Book) 1,628,378 1,400,440 16.3 13,504,250 11,548,987 16.9

WIG at the end of the period 64,973.76 47,935.10 35.5 64,973.76 47,935.10 35.5

Value of trading - Electronic Order Book (PLN) 830,152,817 700,721,040 18.5 958,056,212 705,107,419 35.9

Value of trading - block trades (PLN) 9,670,178 9,240,978 4.6 121,999,517 53,339,860 128.7

Number of transactions (Electronic Order Book) 74,017 63,656 16.3 80,864 69,156 16.9

NewConnect August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Value of trading - total (PLN) 122,235,052 105,772,478 15.6 1,072,873,232 857,753,638 25.1

Value of trading - Electronic Order Book (PLN) 102,464,977 99,314,733 3.2 967,856,100 774,769,779 24.9

Value of trading - block trades (PLN) 19,770,076 6,457,745 206.1 105,017,132 82,983,859 26.6

Number of transactions (Electronic Order Book) 64,262 74,123 -13.3 599,013 574,217 4.3

NCIndex at the end of the period 313.89 290.42 8.1 313.89 290.42 8.1

Value of trading - Electronic Order Book (PLN) 4,657,499 4,514,306 3.2 5,795,546 4,639,340 24.9

Value of trading - block trades (PLN) 898,640 293,534 206.1 628,845 496,909 26.6

Number of transactions (Electronic Order Book) 2,921 3,369 -13.3 3,587 3,438 4.3

Derivative Instruments Market

Derivatives August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Volume - EOB and block trades (#) 521,423 498,648 4.6 5,155,919 4,951,709 4.1

Index futures 302,265 276,985 9.1 3,108,595 3,055,980 1.7

Single-stock futures 117,963 128,038 -7.9 1,144,986 879,953 30.1

Currency futures 71,304 66,280 7.6 684,107 786,922 -13.1

Interest rate futures 400 3 13233.3 6,415 2,195 192.3

Options 29,491 27,342 7.9 211,816 226,659 -6.5

Index futures 13,739 12,590 9.1 18,614 18,299 1.7

Single-stock futures 5,362 5,820 -7.9 6,856 5,269 30.1

Currency futures 3,241 3,013 7.6 4,096 4,712 -13.1

Interest rate futures 18 0 --- 38 13 192.3

Options 1,341 1,243 7.9 1,268 1,357 -6.6

Index futures 70,024 75,702 -7.5 70,024 75,702 -7.5

Single-stock futures 29,328 30,454 -3.7 29,328 30,454 -3.7

Currency futures 41,635 30,376 37.1 41,635 30,376 37.1

Interest rate futures 976 1,314 -25.7 976 1,314 -25.7

Options 35,057 19,896 76.2 35,057 19,896 76.2

Debt Instruments Market

Catalyst
3) August 2017 August 2016 Change % 

January-August 

2017

January-August 

2016
Change % 

Value of listed issues (PLN bn)
4) 86.1 79.0 9.1 86.1 79.0 9.1

Value of trading - total (PLN) 214,566,141 232,847,216 -7.9 1,810,129,950 2,192,384,142 -17.4

Value of trading - Electronic Order Book (PLN) 187,251,114 216,506,822 -13.5 1,494,224,155 1,483,878,933 0.7

Value of trading - block trades (PLN) 27,315,027 16,340,393 67.2 315,905,795 708,505,209 -55.4

Number of transactions (Electronic Order Book) 6,457 5,890 9.6 53,976 44,150 22.3

Treasury BondSpot Poland
5) August 2017 August 2016 Change % 

January-August 

2017

January-August 

2016
Change % 

Value of trading - cash transactions (PLN) 11,573,045,650 21,290,502,850 -45.6 142,935,215,500 156,481,883,125 -8.7

Value of trading - conditional transactions (PLN) 27,134,388,769 13,010,321,993 108.6 197,429,014,570 83,409,424,566 136.7

Structured Instruments, ETFs and Investment Certificates Markets

Structured products and ETFs August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Structured products 81,906,113 67,947,425 20.5 627,142,813 560,573,949 11.9

Investment certificates 6,086,776 4,684,073 29.9 44,922,877 46,128,744 -2.6

Warrants 0 0 --- 0 0 ---

ETFs 14,982,633 16,556,799 -9.5 119,027,582 127,931,151 -7.0

Commodity Market

Electricity - TGE August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Volume of trading - spot transactions (MWh) 1,894,560 1,955,575 -3.1 16,687,367 18,242,884 -8.5

Volume of trading - forward transactions (MWh) 4,507,286 7,481,831 -39.8 45,251,151 65,989,813 -31.4

Property rights - TGE August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Volume of trading - spot transactions (MWh)
6) 3,396,575 2,915,121 16.5 41,860,625 37,034,042 13.0

Volume of trading - forward transactions (MWh)
7) 214,000 87,000 146.0 738,000 146,000 405.5

Volume of trading - spot transactions (toe)
8) 18,821 33,546 -43.9 185,190 99,794 85.6

Gas - TGE August 2017 August 2016 Change % 
January-August 

2017

January-August 

2016
Change % 

Volume of trading - spot transactions (MWh) 850,609 924,560 -8.0 16,466,323 14,214,677 15.8

Volume of trading - forward transactions (MWh) 16,530,446 6,660,735 148.2 70,305,026 57,260,931 22.8

1) transactions in shares, allotment certificates and subscription rights

2)  number of open interest, data at the end of the period 

3) corporate, municipal, Treasury and mortgage bonds

4) corporate, municipal and mortgage bonds

5) transactions in Treasury bonds and bills

6) transactions in all TGE traded property rights excluding rights to certificates connected with energy efficiency ('white certificates')

7) transactions in property rights to green energy ('green certificates')

8) transactions in property rights to certificates connected with energy efficiency ('white certificates')

Total

NOI
2)

Day avarage

Volume - EOB and block trades (#)

Value - EOB and block trades (PLN) 

Total

Day avarage

Total

Day avarage


